AadaMm cTaTHCTHKH. [lo-BHAMMOMY, OHM NPEACTABJAAIOT HHTepec H
JJIS1 TEOPEeTHYeCKOH (PUIHKH.

BrpoueM, onpefeseHHBl HHTepec AJsi TeopeTHdeckoH (HIHKH
COCTaBJAfACT U OCHOBHOE COJEpIKaHHE CTaTbH, OCOOEHHO B CBSI3H C
3ajlauaMH KBaHTOBOH TeOpHH H3MepeHHs, cM. MoHorpaduio {24] u
crateio A. C. XoseBo B HacTosiiieM TOMe, a Takxke [144], [143]
Ilocnenuss 3aHuMaeTc pelleHHAMU OOpPATHBIX 32434 HEKOMMYTa-
THBHOH TEODHH BepOATHOCTEH, ONUCHIBAIOLEH CJlyyaiinble siBJAeHUS
MHKDOMHPa, MOAOOHO TOMY KaK B MaTeMaTHYECKOH CTATHCTHKE De-
mawTres ofpaTHbie 33434l KJAACCHYECKOH TeopuM  BeposTHocTed
Jlannaca-—Kosamoroposa. Oxa3sbiBaeTcsl, 4T0 HeKOTOpHlE Pe3ynbTa-
Thl HacToslle#i CTaTbd 0e3 0cOOBIX 3aTPYAHEHHH NepeHocdicd Ha
HEKOMMYTaTHBHLIA cJAyyail, 3a Oosee JeTanhbHbIM  HM3J0KEHHEM
acMeKTOB BO3HHKAlOUlefi TeopuM MBl OTChIIaeM K Hamum paforam
[11] u [168].

PaMku wacrosiniefl cTathH He MO3BOJSIOT JaTh CHCTEMATHUYECKHH
0030p COBpeMEHHOIO 3TaNa reOMeTpPH3aHHM MaTeMaTHUeCKOH ¢T3
THCTHKU, 3a feTalsiMH MBI OTCBIIaeM K HedaBHelt  Mosorpaduu
Amapu [49], cGopnukam [53] u [112]. Cneumanucram 1o Teopuu
napaMeTpHYeCcKOr0 CTATHCTHYECKOIOo OLIEHHBaHHH MOZKHO PEKOMEH-
J0BaTh BBOASILIYI0O B T€OMETPHIO aCHMNTOTHUECKHX BBIBOAOB CTATHIU
Kacca [153] (¢ xoMMeHTapuaMHu), He Hcmogandyiomyw nuddeped-
LHAa/IbHO-TeoMeTpuueckKoid TexHUukd., OTMeTHM, 4TO HAllia CTAThA RO
MHOTHX OTHOLIEHHSX <«JONOJHHTeNbHa» K [153], nmockoabky ocHos-
HOe BHUMAHHE YAeJsieTcst CTATHCTHUECKOMY CMBICJAY pPasBUBAeMBIX
KOHIIENIHMH, a8 He reoMeTPHUECKO# CTOPOHE Bonpoca. ABTOPH NOAbL-
3ylotca cayyaem Buhipasute . —u. Amapu, O. E. bapazopd-—
Huasceny, T1. Bascuany, C. T. k. Hoxcony u P. 3. XachMHHCKO-
My GraroaapHocTh 32 BHUMaHue. OCHOBHBIE KOHUENUHH HACTOSULe-
ro 0630pa uanarajuch HaMH Ha HEJABHHUX CEeMHHapaXx Mo reoMeTpHu-
YecKHM MeToJaM MareMaTHdecKOH CTATHCTHKH B MartemartHueckoM
nuctuTyTe MM. B. A. Crexnosa AH CCCP. AsTophl nipu3sHaTelbHEL
ero PYKOBOJIMTENAM H ydyacTHHKAM, B mepByw odepens A. T. @o-
medko, A. C. Xosaero, . M. Uuducosy u A. H. llupseny 3a ux
BOIIPOCH H 3aMeUYaHHs, YUTeHHble NPH HOATOTOBKE CTATHH.

§ 1. 3agaua craTUCTHUYECKOU TOUEUHOH OUEeHKH
Kak obparHas 3ajlaya TEOPHU BeposSITHOCTEH

B Tteopuu BepoATHOCTEH chayuafiHoe siBleHHEe 32/aeTCH  CBOUM
BEPOATHOCTHOLM npocTpascrgom (Q, S, P). B stoit  uaeanusupo-
BaHHOH cxXeMme £ — IIPOCTPAHCTBO  BCCX MBICJMMLIX UCX0008 »EQ
IKCIepHMenTa, S ecTb o-ajrebpa NOAMHOXKecTB ASQ, HasbBa-
eMbiX coObiTusmu, P — BepodTHocTHaA Mepa Ha ¢, HasblBaemas
pacnpedeisenuem 8epoaTHocTel ucxo0os. Hsamepumoe npocTpau-
cTgo (Q, S) 3ajaeT KayeCTBEHHOe ONHCaHHE CIYYAHHOrO sIBJEHUS,
a mepa P —xoanuectsennoe. [lyets ol, ..., o — nocsaesosartesib-
HOCTb pe3YyJbTATOB HEe3aBUCHMBIX HAaOMIOJEHHH NAHHOrO SIBJIEHHUS,
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