ﬂOKﬂSaTeJII:CTBO BbIT€KAeT M3 paBeH(TBa

I (®g:R)= H [0] - 3 [(Py:R)a(dt), (10.37)

CIIpaBeJIMBOIO, BO BCSKOM cJydae, JJs CYXKEeHHH BCeX pacnpeje-
JIeHH!I BEPOATHOCTeH Ha KOHEYHYIO nojanrebpy Sy U nocieny-
IOlLEr0 MOHOTOHHOrO nepexona kK mnpejeay. [lajee, H3 HepaBEHCTB
(10.10) u (10.13) BmHITEKaer, uTO

[Py Po) < (1) 51D (= ) (=0 0,00

uTo aaer npasyio yacTtb (10.36) BBUAY W (0) =0.

JJemma 10.10. CoBokynHocTs & (%) Bcex B3BEIIEGHHBIX Cpef-
HUX reoje3nuecknx (ecsan ona cymectsyer) 'V-reonesuyecks Bbi-
nykJaa, c1abo KOMNAKTHA W COAEPKHT HCXOAHOe TOACeMeHCTBO
&={Py, teC}, o6pasys ero soeapumuueckyro 8oLNYKAYO 060104~
ky. IlonynenpepriBHasg chusy ¢yaxuus /(O :R) or @ pocruraer
Ha Hefi cBoero &-muuuMyma, npu inf,/(®: R) < oco,— enHHCTBEHHO-
ro. Ecin Q=@,=arg min, /(D : R), To

V0,8, [(0Op:R)=I(Ds:Q)+I1(Q:R). (10.38)
3aMeuaHue DTOMY eIHHCTBEHHOMY DaclipejieleHHIO BEpoOAT-
HocTel (Q MOXKeT OTBeYaThb MHOro npeacrasjieHud @.

HokasateascrTBo. JlorapupmMuueckass BEINYKJIOCTh & oue-
BHIHa, a HepaBeHcTBO (10.38) TeopeMbl KOCHHYCOB BLITEKaeT H3
TeopeMbt (8.8), IpHMeHeHHOH K KAaHOHHYECKOMY 3KCNOHEHIHaAJbHO-
My ceMeHcTBY, coeguusiomieMy Q u @s.

Takum o6pasom, no ojfHOH oueHke P* Mbl mOCTPOHJH (H3MEPH-
MBIM 06pasoM) Apyrylo oueHky mn(P*)=Q*€S, npuBoasiulyio Ha
nogcemeficree €S kK MenbwinM notepsM. [Ipu artoM, m(P ) =Pt
VteC. AkkypaTHOCTH paid MOXKHO no6aButhb, 4to Koraa inf/(®, :
:R) = +-o00, MoxHO noaarath nt(R) =P,.

[MepeitnemM Tenepb Kk nocrpoennio 3¢pPexTHBHOTO NPOEKTHPOBA~
wut w3 &(F)) ma {Py, t6S,,,7,(0)}, cumtas, uto <l C xaxapm
D66 (F,(2,0)) cesaxeM 1Ba 3navenus mapametpa tER”:

T o] =\ ta(at)eC, (10.39)
P

Y [a]: Y/ =2/ +E,[In @u (0)—In p(0; z)] v/*(8) ¢r (©; Z), (10.40)
rie v= (¢v*) —o6patHass kK Marpulle uHpopMmauuu W. Korna
Y[a]€O, Gynem rosoputb, 4T0 P y[y) CORYTCTBYET B3BEUICHHOMY
cpenneMy @,. OcHoBHoe pasauume Mexay Ila] # Y[a] coctoutr B
ToM, 4T0 7]a] 3aBHCHT OT Mephl o (-), yUacTBYIOUeH B NpeAcTaBJ/e-
Huu (10.39), a Y[a] onpenenen uyepe3 HIOTHOCTH pacnpefneseHus, H
OT BapHaHTOB 3afaHus ¢(o) He 3aBucut. [TosTOMy, HMEHHO coNyT-
CTBYIOWIMH 3aKOH, Kak 4 (S£) — u3MepuMbiil 06pas, NOJIKeH onpe-

NeJATh KBA3UNPOEKUUIO.
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